ABSTRACT. Matrix 
This result, e., matrix convexity of the inverse function is an old result that appears explicitly in the papers 1,2,3,4,5] (see also the books [6, pp [554] [555] and [7, pp. 469-471] ).
The related matrix convexity of the Moore-Penrose (generalized) inverse, denoted by A/, was considered in paper [8, 9, 10] The following was given in 
3. SOME RELATED RESULTS Let (Y, B, #) be a probability space and Au, y E Y a collection of positive semi-definite matrices of the same order. Let Ay (a,m), 1 < i, j < n and y E Y Assume that a,ju as a function of y is measurable for every 1 < i, j < n The following results were proved in [9, 10] Suppose Ay#(dy) < A+u #(dy).
(3 l)
By fv Au#(dy) we mean the matrix whose (i, j)th element is fv a,z#(dY). 
where re < f < M, 0 < re < M. Namely Of course (3 2) and (3 3) are the special cases r 1, s 1 of(3 6) and (3 8) 
